
Credit Loss and Impairment Analysis 
Suite

Moody’s Analytics suite of credit risk models and data, economic 

forecasts, advisory services, and infrastructure solutions assist with the 

implementation of expected credit loss and impairment analysis for IFRS 

9 and CECL.

Perform credit loss impairment calculations on either a standalone basis or 
integrated into other processes

»	 Calculate expected credit losses (ECL), using industry-leading models across asset classes.

»	 Analyze granular credit risk data for portfolio segmentation and determination of 
significant credit deterioration.

»	 Rely on trusted economic scenarios for information regarding past events, current 
conditions, and forecasts of future economic conditions.

»	 Access expert advisory services for model development, governance, and advice on 
implementation strategies.
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»	 Utilize credit impairment analysis software to enable orchestration and automation of IFRS 
9 calculations.

Proactively manage provision calculations for repeatable, consistent impairment 
analysis and capital planning

»	 Data to support impairment modeling and calculations with the ability to aggregate and 
normalize the data into a formal data management platform.

»	 Macroeconomic forecasts include forward-looking assumptions into calculations.

»	 Modeling solutions to support internally developed or the integration of off-the-shelf 
models and the incorporation of forward-looking information into existing frameworks.

»	 A configurable software suite enables model calibration, cash flow generation, and 
workflow management for repeatable ECL forecasting.

Moody’s Analytics experience helping financial institutions successfully address their credit 
loss estimation and forecasting challenges, combined with deep domain expertise, in-house 
economists, extensive data and modeling capabilities, and award-winning regulatory and 
enterprise risk management software, provide the foundation for successful credit loss and 
impairment analysis.

http://moodysanalytics.com/ProductRequest
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 Find out more information about Moody’s Analytics award 

winning products and solutions.

www.moodysanalytics.com/contact-us

CONTACT DETAILS 
Visit us at moodysanalytics.com or contact us at a location below.

AMERICAS
+1.212.553.1653
clientservices@moodys.com

EMEA
+44.20.7772.5454
clientservices.emea@moodys.com

ASIA  (EXCLUDING JAPAN)
+852.3551.3077
clientservices.asia@moodys.com

JAPAN
+81.3.5408.4100
clientservices.japan@moodys.com
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